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This classic work on empirical processes has been considerably expanded and
revised from the original edition. When samples become large, the probability
laws of large numbers and central limit theorems are guaranteed to hold
uniformly over wide domains. The author, an acknowledged expert, gives a
thorough treatment of the subject, including the Fernique-Talagrand majorizing
measure theorem for Gaussian processes, an extended treatment of Vapnik-
Chervonenkis combinatorics, the Ossiander L2 bracketing central limit theorem,
the Giné-Zinn bootstrap central limit theorem in probability, the Bronstein
theorem on approximation of convex sets, and the Shor theorem on rates of
convergence over lower layers. This new edition contains several proved
theorems not included in the first edition, including the Bretagnolle-Massart
theorem giving constants in the Komlos-Major-Tusnady rate of convergence for
the classical empirical process, Massart's form of the Dvoretzky-Kiefer-
Wolfowitz inequality with precise constant, Talagrand's generic chaining
approach to boundedness of Gaussian processes, a characterization of uniform
Glivenko-Cantelli classes of functions, Giné and Zinn's characterization of
uniform Donsker classes (i.e., classing Donsker uniformly over all probability
measures P), and the Bousquet-Koltchinskii-Panchenko theorem that the convex
hull of a uniform Donsker class is uniform Donsker. The book will be an
essential reference for mathematicians working in infinite-dimensional central
limit theorems, mathematical statisticians, and computer scientists working in
computer learning theory. Problems are included at the end of each chapter so the
book can also be used as an advanced text.
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Editorial Review

About the Author
R. M. Dudley is a Professor of Mathematics at the Massachusetts Institute of Technology in Cambridge,
Massachusetts.

Users Review

From reader reviews:

Lanita Hill:

What do you consider book? It is just for students since they are still students or that for all people in the
world, what the best subject for that? Just you can be answered for that concern above. Every person has
distinct personality and hobby for each other. Don't to be pushed someone or something that they don't
would like do that. You must know how great in addition to important the book Uniform Central Limit
Theorems (Cambridge Studies in Advanced Mathematics). All type of book could you see on many
solutions. You can look for the internet solutions or other social media.

Maryann Carson:

Information is provisions for those to get better life, information currently can get by anyone in everywhere.
The information can be a expertise or any news even restricted. What people must be consider any time those
information which is from the former life are challenging to be find than now is taking seriously which one is
suitable to believe or which one the particular resource are convinced. If you have the unstable resource then
you buy it as your main information you will see huge disadvantage for you. All of those possibilities will
not happen with you if you take Uniform Central Limit Theorems (Cambridge Studies in Advanced
Mathematics) as your daily resource information.

Carlton Wood:

This book untitled Uniform Central Limit Theorems (Cambridge Studies in Advanced Mathematics) to be
one of several books this best seller in this year, this is because when you read this publication you can get a
lot of benefit onto it. You will easily to buy this kind of book in the book retail store or you can order it by
using online. The publisher on this book sells the e-book too. It makes you more readily to read this book,
because you can read this book in your Mobile phone. So there is no reason to you personally to past this
reserve from your list.

Brian Scheele:

Are you kind of stressful person, only have 10 or even 15 minute in your day to upgrading your mind skill or



thinking skill even analytical thinking? Then you have problem with the book as compared to can satisfy
your small amount of time to read it because this all time you only find book that need more time to be
examine. Uniform Central Limit Theorems (Cambridge Studies in Advanced Mathematics) can be your
answer as it can be read by you actually who have those short time problems.
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